ﬁi‘l‘sfsﬁ'ﬂ'f Ij—LEK—k 2024/3/15

<3BUHDPIYFRZV=R—Z> <3H15H HEEANR HIAR—ZDEELE. ABERBT BEANBD £T, SABIHNPE CBB I W,
[ 6,560,600 | [(0:10) EEEA(QY-3Y) 24/ 3/13 3,750(8 ISAL 7,565 SEAL  3,752(8 SME +0.003% T +0.008% S 24.6%
(10:10) EfEEA(3Y-5Y) 24/ 3/18 4,250(8 AL 8,8691F SEAL 4,252f8 RIE +0.018% FI5 +0.019% ¥&%H 68.1%
<3H15H9K520 FAREDIRR> (10:10) EfEE A (5Y-10Y) 24/ 3/18 4,750 FSAL 8,079 SEAL  4,755(8 BME +0.017% T +0.020% 35 58.5%
9EF20 D HEEA R J—FR (10:10) EfEEA(25Y-) 24/ 3/18 750M8 SRl 2, 77748 SBAL 75408 BME +0.052% I +0.053% D 99.2%
HEERFKXDOHIEELUEESRS | 5,344,900 (10:40) #EEA 24/ 3/21 1,000 FSAL  1,545(8 SEAL 1,000 BE +0.273% T +0.303% 3 26.6%
giHDHIBYEESIA=-O | 5,303,100 (11:50) EfEBRMR 24/ 3/15-24/ 3/18 AL 32,58918 &AL 32,5898 SEX -0.350% T35 -0.352%
HEE M EEfaSiRaBmai HEb +41,800 (13:50) EEBEEE 24/ 3/15-24/ 3/18 AL 058 B 0fE
HEITHER +800
HEEER +5,200
BEEBELRE +6,000
| e REFAE <3815 ﬁz«ﬁgtpﬁ&> (hy IREBEAFZEZ— k- #EIET > #1385 EESNIT)
A% Eoibon) HBEER(eE EESH | EEEAFE(BE) EHTEESDEE L LTITS AR — 3 V| #5CemEsEasie
CPEEA -500 99,566 20,276 REEEREEILME | SHENZEESHR 1,001
HEEEA -500 3/ 6~ 3/19 8,345. | 3/11(1-3v)  3,755. 33,473 807,139 5/17~ 5/17 0.
EEETEE +33,600] -32,100 1/ 6~ 1/ 6 20,014.| 3/11(3-5Y)  4,256.| 6/ 3~ 6/ 3  1,950.| 3/18~ 3/18 41,458.| 8/19~ 8/19 381.
SR SET +500 1/ 5~ 1/ 6 10,016.| 3/11(5-10Y) 4,756.| 9/ 2~ 9/ 2  1,804.| 6/19~ 6/19  63,179.|11/18~11/18 93.
LEEFESER- [ +6,500 1/10~ 1/10  20,011. |( 3/18(1-3Y)  3,752.)|12/ 2~12/ 2 1,712.| 9/16~ 9/13 132,310.| 2/17~ 2/17 346.
1/13~ 1/14  20,008. |( 3/18(3-5Y)  4,252.)| 3/ 3~3/3  6,793.|12/15~12/13  54,701.| 5/12~ 5/12 181.
<3BA1HDBRE EFESIKR> 1/16~ 1/16  20,009. |( 3/18(5-10Y)  4,755.)| 6/ 2~ 6/ 2  2,644. 8/18~ 8/18 0.
YEEEES (D+Q@) 5,309,600 1/19~ 1/20  1,163. |( 3/18(25Y-) 754)| 9/ 1~ 9/ 1  5,024. |xmEKIEHOBEsHERR| 11/17~11/17 0.
ElETELEE 4,636,200 12/ 1712/ 1 2,464. K RILESBIEA | 2/16~ 2/16 0.
BT 4,636,200 3/ 2~3/2 1,92. 0OFAN
B8 4,636,200 3/14~ 3/22 0.
FEFERES 673,400 HELES OIFES 5 % 28
REERB(LRIER F LA
<BE> 16,3708AM
PRAPEREERE (BK) 4,047,500 6/ 2~ 6/ 3  5,566. SREBNCZEASHA
PRAPEREERE (FH) 130,600 HBBR(EE) £FAL 9/ 5~9/5 5,382. 81,666
BOERIE (B 128,200 70,035 12/ 4~12/ 4 3,325. 7/21~ 7/19  34,398.
EOERIE (T3) 4,400 1/24~ 1/24  10,003. 3/ 4~3/ 4  2,097. 1/30~ 1/30  47,268.
EFBEWR(%) 96.8 2/ 1~2/ 1 10,004.
BEGES = (%) 6.5 2/15~ 2/15 10,004, EEEREANR
W ETBEIE +90.3 3/1~3/1 10,010. 0 EEFIRECK KL A ~EER)
9/15~ 9/15  10,005. 0
<3EREIG)EE$‘ FETR S 18R E B & S RERAT > 10/10~10/10  10,006.
| BEETHRTE 10/25~10/25  10,003.
EEH%EE +400 EEERESEARBIR)
HREER +10,900 EEFRREANR 2,003
BEBARE +11,300 MW LER O RS % 52 0 3/ 6 1,002.
| ERIAEREED EfE AR (EEFIE) (B45%) 3/13 1,001.
= oo 0
EESA +13,400 EEmTES
HEZFEA -100 32,589
E BT +32,100 3/15~ 3/18  32,589. CPEARE(B#X)
S E -45,900| +98,500 3/15~ 3/18 0. 3,995
ERIAMEET +98,000 3/12 3,995. | <3H15H HIREMME (R ) >
ér‘%ﬁﬁi B | +109,300 soneR(2)ER] 99,566 (PEEACER)| 27,900
smem2)2A] 70,035 rEsEAces) 60,100
ETFEA%H EEERE 0
356,921 msceemmEeE 1,001
#9%E 23/10/ 4 701. HEEAFE(BAIR) | |srzsmnsiE 81,666
<3B18HD AT > ETFEAZH(EEXE) 0 REEBTE 28,711 FHEH 0
—d)ﬁﬁ g/ =7~ 14,628 (3/21 1,000.)| [EHiEmNEIE(730,359 |EETIRE 0
541JK8,9002M) T #E 21/ 3/31 12, e+~ A5t 1,011,338 | EEHEEMHE] 32,589
#BE I —)L0/NIZ-0.010%~-0.001% J-REITE A%E BHEEE) 0 [msRcR ELER) 0
TOHEWH LD, 6,823 HAIREE G 5T 1,011,338 [IRUNEE S 51| 32,589
HE 22/ 6/14 12, | xEEXLBRIOEES % BH [ZL3I= 978,749
<3H18H952053 DA i< & 5 HRLERAS KR > MR EEBREHEEASPROR AR, BEA EXBAPRLEEEL O TRELTVET,
9207 D | HIRHEE AIHLE ETF-J-REITEAIG, BARBrEEOBAZRTLTVEY, HEER HEESRITE BHEMTED
ZEAS THEEE BR SESHWAAROEAES . PAMEEICLZAIDB 270, SHBEOAFLIEHBT LH—HL Ao
+45.000 | 5,463,900 | +154,300 <3B15HDF—F U HigREL — b (8ifi:%) >
+40,000 | 5,458,900 +149,300 NCD/CPIR (PFZ14TY TB7U 51k <3B1BDI-IHIGES (i EM)
+35,000 | 5,453,900 | +144,300 S/N 0.000 IM [ +0.052000 | 3M | B&EE -0.050 jea= HR
+30,000 | 5,448,900 +139,300 W | SEREC -0.020 [ 2M +0.144000 6M | BXAC +0.020 Hi5E&st| 202,387] +5,519
+25,000 | 5,443,900 +134,300 2W | SEREC -0.020 [ 3M +0.100000 1V | BXAC +0.100 gi8fx 28,492 -133
+20,000 | 5,438,900 +129,300 M | FFREAC -0.020 MEIBR{R | 173,895 +5,652
+15,000 | 5,433,900 +124,300 <3H15 @J—)Lﬂiiﬁb— FERERFELAR « L— b (B :%)
+10,000 | 5,428,900 +119,300 HBEI—)L ﬁ?ﬂﬁ —)L BERLAKAL—F
+5,000 | 5,423,900 +114,300 =& RE i [ giHE | RE Re ) [ miHk | Fi5E | miHEE
+ 0 | 5,418,900 +109,300 BHHY | -0.087] 0.001]-0.005[+0.004| | | | ------ -0.086] +0.012
-5,000 | 5,413,900 +104,300 kL2 0.001|+0.002| | | ] =-=---- -0.061| +0.027
-10,000 | 5,408,900 499,300 Pl T D ——
-15,000 | 5,403,900 +94,300 e/ R D -0.045] +0.024
-20,000 | 5,398,900 +89,300 2BRY) 0.030| ------| | | ]====-- -0.035] +0.025
-25,000 | 5,393,900 +84,300 BEGEZ1 I R e R R -0.027] +0.028
-30,000 | 5,388,900 +79,300 15 B 0.230 ------| | | ]====-- -0.014] +0.026
-35,000 | 5,383,900 +74,300 K a=L/1 I R T R R 0.021| +0.021
-40,000 | 5,378,900 +69,300 e/l T R D e — 0.043| +0.013
-45,000 | 5,373,900 +64,300 = e e e e e — 0.070| +0.013

ARERHITE AR Z B E LCORERSNIZbOTH Y | BIG|ORAMRETH B L OHW TSN ET L) BEVWZLET,

ARERHIRM SN TV DIRRIE, FHETE 2HRIICESSERINTZ b O TN, Fthid 2 OEMMER JOMEEREZRIET 25O THEH Y A,
FE LSRR (EE, CP%) & MHAVATF ) L7 0 BRI W22 <Gad, RO B W22 & £9,

T, BFKEDOELFIZ LV ES EF L, HRRELIBTANSH Y 7,

% ROUEERA St BRERWEE BIRUBRE (B4) 555245 MAMS © AAGESREG S



